
 x  

 

DAFTAR ISI 

ABSTRAK .................................................................................................iii 

ABSTRACT ............................................................................................... vi 

LEMBAR PENGESAHAN ....................................................................... v 

PERNYATAAN ORISINALITAS ........................................................... vi 

MOTTO DAN LEMBAR PERSEMBAHAN ........................................ vii 

KATA PENGANTAR .............................................................................viii 

DAFTAR ISI ............................................................................................... x 

DAFTAR TABEL..................................................................................... xii 

DAFTAR GAMBAR ...............................................................................xiii 

DAFTAR LAMPIRAN ........................................................................... xiv 

BAB I.    PENDAHULUAN ....................................................................... 1 

A. Latar Belakang Masalah ......................................................... 1 

B. Rumusan Masalah .............................................................. 11 

C. Tujuan Penelitian ................................................................ 12 

D. Manfaat Penelitian .............................................................. 12 

1. Manfaat Teoretis ............................................................ 12 

2. Manfaat Praktis .............................................................. 13 

BAB II.   KAJIAN TEORETIK .............................................................. 14 

A. Deskripsi Konesptual .......................................................... 14 

1. Teori Ekspor .................................................................. 14 

2. Teori Harga .................................................................... 20 

3. Teori Penanaman Modal Asing (Foreign Direct 

Investment) ..................................................................... 24 

B. Hasil Penelitian Yang Relevan ........................................... 26 

C. Kerangka Teoretik .............................................................. 29 

1. Harga dengan Ekspor ..................................................... 29 

2. Foreign Direct Investment dengan Ekspor .................... 30 

D. Perumusan Hipotesis .......................................................... 32 

BAB III.  METODOLOGI PENELITIAN ............................................ 34 

A. Objek dan Ruang Lingkup Penelitian ................................. 34 

B. Metode Penelitian ............................................................... 34 

1. Vector Autoregressive (VAR) ....................................... 35 

2. Vector Erorr Correction Model (VECM) ...................... 36 



 xi  

 

C. Operasionalisasi Variabel Penelitian .................................. 37 

1. Ekspor ............................................................................ 37 

2. Harga .............................................................................. 38 

3. Foreign Direct Investment (FDI) ................................... 38 

D. Metode Penentuan Populasi atau Sampel ........................... 39 

1. Populasi .......................................................................... 39 

2. Sampel ........................................................................... 40 

E. Prosedur Pengumpulan Data .............................................. 40 

F. Metode Analisis .................................................................. 40 

1. Uji Statisioneritas ........................................................... 40 

2. Penentuan Lag Optimal ................................................. 42 

3. Uji Kointegrasi ............................................................... 43 

4. Uji Kausalitas Granger................................................... 44 

5. Estimasi Vector Error Correction Model (VECM)........ 45 

BAB IV. HASIL PENELITIAN DAN PEMBAHASAN ....................... 47 

A. Deskripsi Data .................................................................... 47 

1. Ekspor ............................................................................ 47 

2. Harga .............................................................................. 49 

3. Foreign Direct Investment (FDI) ................................... 50 

B. Analisis Data ...................................................................... 51 

1. Uji Statisioner ................................................................ 52 

2. Penentuan Lag Optimal ................................................. 53 

3. Pengujian Stabilias VAR ............................................... 54 

4. Uji Kointegrasi ............................................................... 55 

5. Uji Kausalitas Granger................................................... 56 

6. Uji VECM .......................................................................... 58 

7. Uji Impluse Response Function (IRF) ........................... 62 

8. Variance Decomposition................................................ 64 

C. Pembahasan ........................................................................ 65 

1. Pengaruh Harga tehadap Ekspor .................................... 65 

2. Pengaruh FDI terhadap Ekspor ...................................... 66 

D. Keterbatasan Penelitian ...................................................... 69 

BAB V.   KESIMPULAN, IMPLIKASI DAN SARAN ........................ 70 

A. Kesimpulan ......................................................................... 70 

B. Implikasi ............................................................................. 71 

C. Saran ................................................................................... 72 

DAFTAR PUSTAKA ............................................................................... 74 

LAMPIRAN .............................................................................................. 78 


